[TacnopT ¢puHAHCOBOTO MHCTPYMEHTA

Crpyxkrypaas obmuranust OO0 «CPO ATOH Crpykrypusle Pemenus» cepun 001P-412

Ha3nayeHue JOKyMeHTA

DTOT JOKYMEHT MpeaHa3HaveH 111 nHpopMUpoBaHus Bac 00 0CHOBHBIX XapaKTepUCTHKaX (PMHAHCOBOTO HHCTPYMEHTA
— crpykrypHOo# obmuranun OO0 «CD®O ATOH Crpykrypable Pemenus» cepun 001P-412, o cBsizaHHOW ¢ HUM
CTPYKTypEe pacxol0B, O HAJINYMU OrPAaHMYCHHH HA JOCPOUYHBIA BBIXOJ W3 HHBECTULIMH M O COIYTCTBYIOIIUX
CYIIECTBEHHBIX PHUCKAX.

IT0 Ba)KHO

* [IpencraBnenHas nHGpOpMANHI He ABJsSAETCH WHIAMBHIYAJIbHOH MHBECTHLHMOHHON peKoMeHAamMel, a Takke He
ABJIAETCH PEKJIAMOM.

* CrpykrypHas oOnurauusi He siBJsieTcsi OAHKOBCKHUM J/elO3MTOM, CBS3aHHBIC C HEH PHUCKHM He MNOIJIexaT
cTpaxoBaHui0 B cooTBeTcTBUM ¢ DenepanbHbiM 3akoHOM 0T 23 nekabps 2003 roma Ne 177-d3 «O crpaxoBaHum
BKiIaJoB B OaHkax Poccwiickoit denepanumy. Bo3BpaT HHBecTHNHMI U J0XOAHOCTH BJIOYKEHHI B CTPYKTYPHYIO
00JIMranMIo He TAPAHTHPOBAHBI FOCY1aAPCTBOM.

* JlaHHBIN (UHAHCOBBIM MHCTPYMEHT MOKET OBITh TPY/AEH JAJI5 IOHUMAHMSI.

* Ilepen mpuoOpereHHEM AaHHOTO (PMHAHCOBOTO HMHCTPYMEHTa CJIeAyeT O3HAKOMHMTBCSI € YKa3aHHOH HMIKe
uHpopmanmeii.

1. KpaTkas nadopmanms o puHaAHCOBOM HHCTPYMEHTE

Bu hpuHAHCOBOTO HHCTPYMEHTA CTpyKTypHBIE MPOICHTHBIC TUCKOHTHBIC HEKOHBEPTHPYEMBIE
0e310KyMEHTapHbIE O0JIUTAIMU C 3AJI0TOBBIM 00eCIIeUeHUEM

Kon rocymapcTBeHHO# perrctpaiuu 6-407-00796-R-001P

Kox ISIN RUOOOA10EDP?2

Kateropus uHBecTOpa, KOTOPOH MpeaHA3HAYCH TosbKo 1715t KBTH(HIIUPOBAHHBIX HHBECTOPOB

(hMHAHCOBBIN HHCTPYMEHT
2. Nadopmarnmst 00 OMuTeHTE

Hanmenosanune 000 «CPO ATOH CrpykrypHsble Pemenus»

KoHTakTHI Poccuiickas ®enepanus, 115054, r. Mocksa, BH.TEp.T.
MYHUIIMTIATBHBIN OKpYT 3aMOocKBOpeube, 1 [laenerxas, 1. 2,
cTp. 2
Tenedon ynpasnstoniei opranuzanuy aMuTeHTa: +7 (495)
510-15-15

3. Madopmarnus o nacnopte CTpyKTYpHOU 00IHTanu

JlaTa pa3paboTku nacnopra 21.05.2026r.

JlaTa mocneaHel akTyanu3aiyy nacrnopTa 21.05.2026r.

HanmenoBanue pa3paboTunka nacnopra 000 «ATOH»

4. Nadopmarus o pazpadborunke nacnopra CTpyKTypHOH obIuranum

HawnmenoBanue 000 «ATOH»

KonrakTsl Poccutickas ®eneparus, 115035, r. Mocksa,

Y. OBY4MHHHKOBCKas HaO., 1. 20, ctp. 1

Tenedon: 8 (800) 333-66-77

5. HaumeHoBaHMe 1 KOHTAKTHI PETYIUPYIOIIETO Hentpansheiii bank Poccuiickoit deneparuun

oprasa ITouroseiit agpec: 107016, Mocksa, yn. Hernunnas, 1. 12, k.
B, bank Poccun®

Tenedon: +7 499 300-30-00

Bonee nonpobHas undopmarms pamenieHa Ha opuraibHoM caiite banka Poccun: https:/www.cbr.ru/contacts.



Onucanue HHCTPYMEHTA

Taxol ¢prHAHCOBBI HHCTPYMEHT, KaK CTPYKTypHas OOJUTalusl, IpeICTaBsieT co00il IeHHyI0 Oymary, Mo yCIOBHUIM
BBIIYCKa KOTOPOM BEIMYMHA JOX0/a, CyMMa BO3BpaTa BJIO’KEHHBIX MHBECTULIMH, MOTYT 3aBHCETh OT TOCTHKEHUS WU
HEIOCTIDKEHUSI OIPENENCHHBIX 3HAa4YeHMH LeH O0a30BBIX AaKTHBOB B OIPEAEIECHHBIE JaThl OLICHKH, COIJIACHO
SMHCCHOHHOHN TOKYMEHTAIMH TI0 COOTBETCTBYIOIIEMY BBIIIYCKY CTPYKTYPHBIX OOJIHTanui.

CTpyKTypHBIC OONHMTralM¥ JaHHOTO BUJA MPEIHA3HAYCHBI JJIi HHBECTOPOB, 3aWHTCPECOBAHHBIX B IMOBBIIICHHOM
JIOXOJTHOCTH, OOYCJIOBJICHHON PUCKOM ITOJIHOM WMJIM YaCTUYHOMN MOTEPU UHBECTHIIUH.

Hacrosmuit nacnopT (MHaHCOBOTO WHCTPYMEHTa COCTaBJIEH B OTHOMIEHHH CTPYKTYpHBIX obmuranuii OO0 «CDO
ATOH Crpykrypasie Pemenns» (mamee — «OMHUTEHT»), MpeAaralonuX ydacThe B IWHAMHKE TOCYJapCTBEHHBIX
obnuramuii ¢peaepanbHOTo 3aiiMa ¢ IMOCTOSHHBIM J0X010M MuHuctepcTBa (huHaHCOB Poccuiickort denepanum (KO
nenHoit Oymaru SU26249RMFS1) ¢ manoBbiM moramenuem 25.04.2029. B manHOM macmopTe B COOTBETCTBUHU C
TpeOoBaHUsIMH BHyTpeHHero cranaapra HAY®OP npuBeneHbl OCHOBHBIE XapaKTEPUCTHKH JaHHOTO (PUHAHCOBOTO
uHcTpyMeHTta. llogpoOGHoe omucanue (UHAHCOBOTO HMHCTPYMEHTa PACKpHIBAECTCSI B SMHCCHOHHBIX JTOKYMEHTaX
BBIITyCKa, BKJIIOYas PemeHne o BBIMYyCKe LIEHHBIX OyMmar (perncTpaloHHBI HOMEp BBITyCKa IEHHBIX Oymar: 6-407-
00796-R-001P ot 18.02.2026r.), JoKyMeHT, coliepKalyii ycioBus pazmenienus neHnbix oymar (JCYP), Pemenue o
KITFOUEBBIX YCIIOBHSX BBHIMYCKa IIEHHBIX OyMar, IpeoCTaBIsIeMbIX depe3 HHPpacTpykTypy Opokepa OO0 «ATOH»
MOCPEICTBOM IPOTPAMMHO-TEXHUYECKOTO CPEACTBA - MOOMIBHOTO IpMIIoKeHHs Atonline B COOTBETCTBYIOLIEM pa3aeie
MpeJHa3HaYeHHOM JIJIsl KBATM(UIIMPOBAHHBIX HHBECTOPOB.

CTpyKTypHBIE OONUTAallMU, B OTHOLICHUH KOTOPBIX COCTAaBJICH HACTOSIIMK TMAacmopT (UHAHCOBOTO HHCTPYMEHTA,
SIBIISIFOTCS. CTPYKTYPHBIMU TIPOLEHTHBIMU JUCKOHTHBIMH HEKOHBEPTHPYEMBIMU O€3JOKYMEHTapHBIMH OOIUralusIMu
cepun 001P-412 ¢ 3anoroBeiM obOecrieuenneM (nmanee — «COy»). Jlumom, npenocrasistomumM obecnedenue mo CO,
SBISIETCST DMHTEHT. DMHUTCHT LEHHBIX OyMar He TrapaHTHpPYeT BO3BpaT WHBECTHPOBAHHBIX JCHEKHBIX CPEJCTB.
Bo3MmoskHa yaCTHU4HAs WM NOJIHAs IIOTEPS. MHBECTUPOBAHHON CyMMBI. FIHBECTOP HECET KPEAUTHBIA PUCK IMUTEHTA.

IIpoueHTHBII 10X01
Cragka kynonsoro goxoza: 0,0001 % ronoBeix. KonnuecTBo KyOHHBIX IEPUOIIOB: 1.

JlonosHuTEILHBIN 10X0/1

B otHOmennn JlaTel BeImatel J{OMONMHATENBHEIN JOX0J BBITUIaYMBaeTcs, eciid B [laTy omeHkn mocturHyT bapsep
JIOTIOJTHUTENBHOTO JI0X0/Aa. bapbep JMONMOTHUTENHHOTO TOXO0/a CYMTAETCS JOCTUTHYTHIM B KaKyrO-IIMOO NaTy (B TOM
gucine B Jlaty omenku, B llpemenpHyro naTy OILIEHKH), eclid 3HadeHHe (DUKCHUHTA JOMOJIHHUTEIHLHOTO I0XOJa B
COOTBETCTBYIOIIYIO AaTy BhIlie bapbepa JOMOIHUTETHFHOTO 10X0/1a HIIK PaBHO baphepy JTOMOIHUTEIHLHOTO T0X0a.

ITopsinkoBeiil | JlaTa olleHKH Hara Bbimiatel JlOMOJTHUTENBHOTO bapbep nonoaHuTENHLHOIO 10X0/1a
HOMED Joxona
1 24.05.2029 30.04.2029 100%

* Ecau Jlama evlnaamul npuxooumcst Ha Hepabouutl, Hepadouuil npa3oOHUYHbLL UL 6bIXOOHOU 0elb 6 PD -
HEe3a68UCUMO 0m mo2o, Oyoem Jiu 3mo 20Cy0apCmMEeHHbLL 8bIXOOHOU 0eHb UL bIXOOHOU 0eHb OIS PACUETHbIX
onepayuil, UnU Ha OeHb, KOMOopPwIlL He ssisiemcs bupoicesvim Onem, mo nepeuucienue Haoaexicaujeli Cymmol
nPOU380OUMCSL 8 CLEOVIOUWUIL 30 HUM Nepsblll OeHb, A61I0wUlicss 00HoepemenHo bupocesvim u Pabouum onem.

Tun ¢puxcanum ns onpenenenus OUKCHHIa JONOJHUTEIbHOI0 10X0a: B3BeleHHbIe 3HAUCHUA

[Ipu BeImOTHEHUU Y ClIOBUA BHIILIATHL JIOMIOIHUTENRHOTO 10X0/a A1l COOTBETCTRYIOLEH JlaThl BBIILIATHI, CyMMa
JIOTIOJTHUTENILHOTO JI0X0/ia Ha oHy O0muranuio B 3Ty Jlaty BBITIATH paCCUUTHIBAETCS 110 Clleaytomiei Gpopmyre:

A, = Nom * max(Floor; Geared * max(Fixing, — Strike;0)) , rze:

A, — cymma JlomosHUTENEHOTO 0X0/1a Ha 0fHy OOIHTranuio B COOTBETCTBYIONTYIO [{aTy BBIMIATHI, OKPYTIIEHHAS
JI0 2 3HAKOB IOCJIE 3aIITOH, B PyOIIsIX;

Nom — HoMUHAJIbHASI CTOMMOCTB 0J{HON OOmuranuu, B pyoisx;

Floor — koa¢d dunmeHT HIKHETO OrpanuyueHus JJONONHUTEIFHOTO 10X0/1a, YKa3aHHBINH HUKE;



Geared — ko3ppunueHT yyactust J{omoTHUTETHLHOTO T0X0/a, YKa3aHHbBIH HIKE;

Fixing,, — 3HaueHne OUKCUHTa JONOIHUTEIBHOIO JOX0/1a B COOTBETCTBYIOLLYIO J[aTy OLICHKU AOMOJIHUTEIBHOTO
JI0X013;

Strike — koaddureHT cTpaiik JJonoIHUTEIBHOTO 10X0/1a, YKa3aHHbIH HIKE;

N — MOpPs.IKOBBIM HOMEp JlaThl BBIMIATHL.

IIpu HeBbIMOMHEHUH Y CIIOBHSA BBIILIATH JIOMOMHUTEIBHOTO AOX01a AJI COOTBETCTBYIOLIEH JlaThl BBIILIATEI,
JIOTIOJTHUTEILHBIN JOXO0 HE BRIILJIAYNBACTCS.

Ko puuuent nm:xknero orpannyenus JonoHuTebHOr0 1oxoga | 0%

Ko punuent yyactus JonoaHuTeIbHOr0 10X012 400%
Koy puuuent crpaiik J{onoJHUTEIHHOTO 10X0/2 100%

Moramenne CO (B ciayuae oTCYTCTBHS COOBITHS A0CPOUHOTo moramenus) npou3soiiner 30.05.2029.

Tun puxcanuu 11 onpenenenns OUKCUHra norameHus . B3BeleHHbIE 3HAUEHUS

* Eciiu B [Ipeaenbhuyto naty ouenku 24.05.2029 3naueHune dukcuHra noraieHus: HUKe WK paBHO bapbepa norameHus,
TO CyMMa BBITUIAThl PACCYMTHIBACTCS O CIEAYIONIeH Gopmyie:

Redemption = Nom * max(Floor,.4; Cash — Geared,.q * max(Strike,.q — Fixing;0) , rne:
Redemption — pa3mep BBIIIIAaTHI IPH HOTAIICHUU Ha oHY OOIUranuio B
cilyyae JOCTIKeHHs1 bapbepa noraiienusi, B pyoJisix;
NOm — HOMHHAIBHAS CTOMMOCTb OJJHON O0Muranuu, B pyosnsx;
FlooTypq — K09 OUIMEHT 3alIUThI, YKa3aHHBIH HUKE;
Cash — xo3uireHT 6aphbepHOI BHITLIATHI OTAIICHUS, YKa3aHHbIN HUXKE,
Geared,.; — KOOPQUIMEHT y4acTHs MOTAIICHUS, YKa3aHHbIN HUXKE,
Fixing — 3nauenne ®@ukcunra norameHus Ha [IpenenbHyto 1aTy OLIEHKH;
Strike,oq — KO3pPUIMEHT cTpalika oraieHus.

* Ecim B Ilpenenshyro gary onenku 24.05.2029 3nauenne GukcuHra rnorameHus Boiliie bapbepa moramieHus, To pasmep
BBIIJIATHI NIPY TOTAIeHUH 10 Takoi OOJMranuy paBeH NPOn3BEACHNI0 HOMUHAIBHOW CTOMMOCTH OAHOM Obnauranuii u
Koaduimenra nToroBoi BhITLIIATHI.

Koy uuuent 3amurpl 100%
Koy ¢punuent 6apsepHoii Boimaarel | 100%
noranieHust

KosdpuuuenT yuyacTusi norameHust 0%

Koy dunuenT crpaiika noramenus 100%
Ko3¢duiueHT HTOroBOIi BHINJIATHI 100,01%
bapbep noramenus: 100%

IHopsinok onpeneneHusi CTOMMOCTH 0230BBIX AKTHBOB B KJII0YeBbIe 1aThI

Jlist onpenenenus noctwkeHus bapbepa JONOIHUTENBRHOTO 10X0a, bapbepa noramieHus 10JDKHO ObITh ONpeNesIeHO
IIepBonauanbHOE 3HaueHUe ba3oBoro akTuaa.

[lepBonavansHOE 3HaYeHNE — 3HaYeHHE Llensr ba3soBoro akTHBa, onpeaeneHHOe B MOPSIKE, TPEIYCMOTPEHHOM HIDKE, B
Haty onenku IlepBoHavanbHOTO 3HAYEHNS, YKa3aHHYIO B TaOJIHIIE HIDKE.

Kon uennoii 6ymarun Hdara ouenku [leppoHayanbHOro 3HAYEHUS

SU26249RMFS1 28.05.2026

HOpﬂI[OK orpeae/JIeHudA DuUKCHHTa JOIMMOJIHUTEJBbHOI'0 10X01a
PemmenneM o KIIroueBBIX YCJIOBHUAX B OTHOLICHUH MOPAAKA pacu€Ta pasMepa BbIIIIATbL I[OHOJ'IHI/ITCJ'H:HOFO J0xo04a



n YCJ'IOBI/II;’I €T'0 BBIIUIATBI YCTAHOBJICH THUIL (bHKCEl]_II/II/I «B3BelIeHHbIC 3HAaUCHHUA). ITO 0O3Ha4yacT, 4TO DukcuHr
AOMNOJHUTCIIBHOI'O 10X0Ja B COOTBETCTBYIOIIYIO JaTy PaBCH B3BCUICHHOMY CPCAHCMY 3HAYCHUTIO ITokazatens 6a30B0Oro

aKTHBAa B TaKyIO JIaTy.

Hopsinox onpenenennss ®UKCHHTA MOTalIeHUS

PemennemM o KITFOYEBBIX YCIOBUSX B OTHOIICHWH MOPSIIKA pacueTa pa3Mepa BHIIUIATH pH norameHnn Oonuranmii B
ciydae AOCTIDKEHUs bapbepa moramieHns ycTaHoBIIeH THIT (puKcannu «B3BemneHHbIe 3HaUeHs. DTO O3HAYAET, YTO
QDUKCHHT TIOTaIIeHUs] B COOTBETCTBYIOIIYIO 1aTy PaBeH B3BEIICHHOMY cpefHeMy 3HaueHuto [lokazaTens 6a3o0Boro

aKTHBAa B TaKyIO AaTy.

Bo3mo:kHbIe H3MeHeHHUs YCJI0BHH CTPYKTYPHOI 00/ IMranum
Bce xapakrepuctuku CO OTpakeHbl B HACTOSIIEM JOKYMEHTE U SMUCCHOHHOMN JOKYMEHTALUH.

OcCHOBHBIE XapAKTEPUCTHKU (PUHAHCOBOI0 HHCTPYMEHTA

ba3oBblIil aKTHB

Karteropus (Tum)
HanMeHoBaHnue IMuTEHTA
COOTBETCTBYIOLIET 0 ISIN
aKTHBA
ba3oBoro akrusa
MunucTepcTBo prHaHCOB locynapcTBeHnHas RUOOOA10BVCS
Poccwiickoit deneparun obmurarus

Bec ba3zoBoro aktusa

100%

Homunannnas
ctonMocTh ogHoi CO

1 000 poccuiickux pyoiei

MuHuManeHas cymma

300 000 poccwuiickux pyOmeit

WHBECTHUINI

Bamora

HOMUHAJIbHOU Poccwuiickuii py0Oub

croumoctu CO

Ilena pasmerneHus 99,00% OT HOMHUHAJILHOM CTOMMOCTH OH0# O0nuramyu
JlaTa Hauana 28.05.2026

pa3MenieHus

JlaTta morarnieHus 30.05.2029

Kareropusi unBecTOpa, KOTOPOIi NpegHa3HAYeH (PUHAHCOBBIII HHCTPYMEHT
CO npeaHazHaueHa JUIS JIHLL, SBISTFOLUIMXCS KBATU(QHUIMPOBAHHBIMU HHBECTOPAMH U UMEIOIIUX JOCTATOYHbIH YPOBEHB
3HAHUH U OTBIT MHBECTUPOBAHHKS B CTPYKTYPHBIE 0OIUTaIiiK O€3 3alUThl KAlUTala, TOTOBBIX HECTH PHCK MIOTEPH BCEX
WJIM YaCTH BJIOYKCHHBIX CPEJICTB M FOTOBBIX MHBECTUPOBATh Ha cpok 10 30.05.2029.

Kakmue pucku HeceT GHMHAHCOBBIH MHCTPYMEHT

CBOJHBIN HHIMKATOP PHCKA

(1 [2]3]4

[ 5 Sl 7 |

3nayenne CBOJHOTO MHAMKATOpa pHUCKa (PUCK-PEUTHHT)
SIBIISIETCS. KYMYJIATUBHBIM TOKa3aTeleM ypPOBHS PHCKa JTAaHHOTO
WHCTPYMEHTA B CpPaBHEHHWH C JPYTUMH HHCTpyMeHTamu. OH
MOKa3bIBAET, Ha CKOJILKO BEPOSITHA MOTEPSI BIOKEHHBIX CPEJICTB
B CJEJCTBAE HETAaTWBHOW  PBHIHOYHOW JIMHAMHUKH  HIIH
HEUCTIONHEHUsT ~ OMHUTEHTOM  CBOMX  00f3aTeNbCTB IO
WHCTpyMeHTy. 3HaueHune CBOJHOTO HWHIWKATOpa pHCKA
paccuMTaHo ISl PEKOMEHIYEeMOro  CpoKa  BIIAJICHUs
HHCTpYMeHTa. IHCTpYMEHTY NMPHUCBOEH 6-01 ypOBEHb pUCKa U3
7, 4TO sBIAETCS BBICOKMM YpOBHeM pucka. HeratusHas
JMHAMUKa Ha PhIHKE MOXET OKa3aTh BIMSHHE Ha pa3Mep |
BO3MOXHOCTh MOJYYEHHUS 10XOJa M0 WHCTPYMEHTY, NpPU 3TOM
BEPOSITHOCTb, YTO OMHUTEHT HE CMOXET WCIOJHUTH CBOH




00513aTeNBCTBA M0 WHCTPYMEHTY KpaiiHe Mana. HcTpyMeHT He
[IpeIyCcMaTpUBaEeT 3aILUThI KalluTalla, I03TOMY UHBECTOP MOXKET
MIOTEPATh YACTh UIIU BCIO CyMMY BJIOKEHHBIX CPEJCTB.

HaHHI)II\/'I (I)I/IHaHCOBLII\/'I HWHCTPYMCHT HC UMCCT NOIMOJHUTCIbHBIX I‘apaHTI/II‘/'I TPETbUX JIUII. B cjIydac, €Cjli OMUTECHT HE
CMOKET OCYIICCTBUTD BBIIJIATY IO UHCTPYMCHTY, Brl MOTEPACTC BCC BIOKCHHBIC CPCACTBA.

CueHapHbI aHATN3:

Cuenapuii MMoxkazarens (s cymmsb 100 000 3HaveHnne (JIJisi peKOMEHIyeMOro CPoKa)
pyo0Jieii 0e3 yyeTa KOMHUCCHIH)
Crpecc-crieHapHii CyMMa BBITUIAT 10 MIPOAYKTY 32 100000.00 py®.
BBIUYETOM KOMHUCCHI
JIOXOIHOCTH B % TrOJIOBBIX 00.00%
Herarusnsiii cuenapuit | CymMma BBIIUIAT 1O IPOAYKTY 32 100000.00 py®.
BBIYETOM KOMHCCHI
JIOXOJTHOCTB B %0 TONOBBIX 00.00%
Ywmepennslii ciienapuii | CymMma BBITUIAT 110 POAYKTY 32 120806.00 py®.
BBIYETOM KOMHUCCHUH
JIOXOJTHOCTB B % TOTOBBIX 6.47 %
[TosuTnBHSIH cienapuii | CyMMa BBITIIAT 10 MPOYKTY 32 153674.00py6.
BBIYETOM KOMHUCCHUH
JIOXOTHOCTH B % rOJIOBBIX 15.32%

Bynymee n3MeHeHHE PHIHOYHOW KOHBIOHKTYPHI HEBO3MOXXHO TOYHO CHPOTHO3UpOBaTh. llpuBeneHHBIE cLeHapUH
yKa3bIBAIOT TOJIBKO Ha BOBMOYKHBIE PE3YJIbTAThl MHBECTUPOBaHUS. JJ0XOTHOCTh JaHHOTO (PMHAHCOBOTO HHCTPYMEHTA (U
aHAJIOTMYHBIX €My HMHCTPYMEHTOB) B IPOLLIOM HE rapaHTHPYET AOXOOHOCTh B OyaymieMm. PeanbHble pe3yibTaThl
WHBECTUPOBAHUS MOTYT OTIMYAThCS OT YKa3aHHBIX B TaOsuIe.

Crpecc-clieHapuid MOKA3bIBAET BO3MOKHBIN PE3yJIbTaT NHBECTUPOBAHUS B YCJIOBUIX KpailHE HETATUBHON PBIHOYHOU
KOHBIOHKTYPBI, HO HE NMPUHAMAET BO BHUMAaHHE BEPOSTHOCTh HEUCIIOJIHEHHs 00s3aTenbeTB (1eonTa) cO CTOPOHBI
OMHUTEHTA.

Vka3zaHnHas CyMMa BBIIIJIATBI YYUTBIBACT IIOTCHIHUAIBHO BO3MOKHBIC 3aTPaThl MHBECTOPA HA IPOAAXKY MHCTPYMEHTA, HO
HC YUUTBIBACT HAJIOT'OBBIC TINIATCKH, KOTOPBIC TAKIKEC BIIMAKOT HA KOHEYHBIM MOKAa3aTellb AOXOJHOCTU MHCTPYMCHTA.

CTpykTypa pacxoaon

[IpuMeHnMBI cremyroIye BUABI KOMUACCHI W PacXoJOB, CBSI3aHHBIX C MPHOOPETEHHEM, BIAJEHHEM WIH TPOJaxeit
(MHAHCOBOTO HMHCTPYMEHTA: JICTIO3UTApHbIE W OpPOKEPCKHE KOMECCHHM, B3MMAaeMble COOTBETCTBYIOLIMMU
OpTaHU3alHsIMU COTIIACHO TAPU(PHOMY IIJIaHY HHBECTOPA.

Kak nosaro pexomenayercs BiaaaeTb (PMHAHCOBHIM HHCTPYMEHTOM, BO3MO3KEH JIH J0CPOYHBIH BO3BpPAT
MHBECTHLUI

[lepuon Brmamenus CO paccumran g0 HactymeHus natel norameHus: 30.05.2029, umcxonms M3 XapakTepUCTHK
WHCTPYMEHTa W TPUMEHSIOIIUXCS KOMHCCHH TpPH JTOCPOYHOM TOTAlleHWH HWHCTpYMeHTa. MHCTpyMEeHT 10 naThl
MOTAIICHUsT MOXET Peajr30BaH TOJIBKO IO PHIHOYHOM IICHE, CIIOKUBIICHCS B JCHb MPOJAXH HHCTPyMEHTa. Takum
00pa3oM, HHCTPYMEHT MOXKET ObITh peain3oBaH 1o 1eHe MmeHee 100% ot ero HOMHUHAIBLHOW CTOMMOCTH.

Yr1o npousoiigeT, ecId IMHTEHT He CMOKeT HCIIOJHATHL CBOM 00513aTe/IbCTBA

ObecnieuenneM UCTIONHEHHsT 00s3aTenbeTB dMuTeHTa 1Mo CO siBisieTcs 3aj0r JIeHe:KHBIX TpeboBanuii o Jlorosopy
3anoroBoro cyera. 3aJ0roBoro odecredeHus MOXKET ObITh HEAOCTATOYHO JJIsl YAOBJIECTBOPEHUS TpeOOBaHHMH BceX
BianensueB CO B monHOM 00beMe. B ciiyyae yacTuaHOro Wity moiaHoro aedoira (0aHKpOTCTBa) DMUTEHTA, HHBECTOP
MO’KET YaCTUYHO WU TOJTHOCTHIO MOTEPATH BIO)KEHHBIE HHBECTHIIHH.

Jexjiapanust 0 puCKax, CBI3aHHBIX C IPHOOpeTeHNeM CTPYKTYPHOM 00/ IMranuu

PoiHoYHBII (11€eHOBOI) pUCK

CTpyKTypHBIE OOJIUTAIIUH SIBJISIFOTCS CIIOXHBIMH (DMHAHCOBBIMU MHCTPYMEHTAMH M MOTYT BKJIFOUYATh B €051 HECKOIBKO
BUJOB HHCTPYMEHTOB, I'/I€ BHIIUIATA 3aBUCUT OT U3MEHEHHH ONpeesIeHHbIX XapaKTePUCTHUK HEHHBIX OyMar, ()OHI0BBIX



WHEKCOB, MPOILEHTHBIX CTABOK M APYTHX 0a30BBIX aKTHBOB, M KOTOPBIE MOTYT OBITh MPOJAHBI B KAYECTBE €IUHOTO
WHCTPYMEHTA WM OBITh KOMIUICKCOM B3aWMOCBSI3aHHBIX WHCTPYMEHTOB. TakuM O0pa3zoM, CTPYKTYypHBIE OOJIUTAIIUH
paccMaTpUBaIOTCA KaK MHBECTULIMOHHOE pEIICHHUE, MOCPEACTBOM KOTOPOr0 MOKHO JOCTUYDL OMPEICICHHOIO YPOBHA
JIOXOAHOCTH MPU HEKOTOPBIX 3apaHee ONMpeAeICHHBIX YCI0BUsIX. OCHOBHOM U3 PUCKOB, CBS3aHHBIX C MHBECTUPOBAHUEM
B CTPYKTYPHBIE IPOAYKTHI, SIBIISIETCS PUCK MTOTEPH MHBECTUPOBAHHOM CYMMBI. Y CIIOBHS CTPYKTYPHOU OOJIUTaIlN MOTYT
MpelyCMaTPUBATh MIOJTHOE OOECIICHEHNE TTEPBOHAYAIBHON CyMMBI MHBECTHPOBAHUS HITH IOTEPIO HAKOTLIEHHOTO TOX0/1a
NP HACTYIUICHUU YCJIOBHH, ONPEICIICHHBIX B OMMCAHUH CTPYKTYPHOU OOJIHTaI|H.

B onpeneneHHBIX THIIAX CTPYKTYPHBIX OOJIMTALUi PH HaJTMYUHM BCTPOSHHOM 3aIIUThHI KanuTala (3allUTHBIA Oapbep),
MPeIOCTaBICHHON IMUTEHTOM MPOAYKTa, TaKasl 3alIiTa 0OECTIEYUBAETCS TOJIBKO B KOHIIE CPOKA EHCTBHS OOIUTAIINH.
3amuTHBIN Oapbep YCTaHABIMBACTCS NPH NEPBHYHOM pPa3MEIIEHWH CTPYKTYPHOW OOJHTramuu, OH OIpeleiserT,
HACKOJIBKO MHOTO 0a30BbIil aKTUB MOXKET MOTEPATH B IIeHEe Oe3 yepOa Kanmutairy HHBecTopa. B cBs3u ¢ aTuM, eciu Ha
naty (GUHAIBHOTO MOTANIeHUs! (K CPOKY OKOHYAHUS ACUCTBHS MPOAYKTa) CTOMMOCTh OOJUTAaLlNK, HCXOAS U3 TEKYIIUX
PBIHOYHBIX YCIOBHN WM CHW)KEHHS PHIHOYHOW IIEHBI Ha 0A30BBI aKTWB, OKAKETCS HIDKE TEPBOHAYAIBHOUN IEHBI,
WHBECTOP MOXKET MIOHECTH CYLIECTBEHHBIE YOBITKM BILIOTH 10 MOJTHOM MMOTEPH KaluTaa.

Puck nocpouynoro nmoramenusi (0T3bIBa) CTPYKTYPHOI 00 1Uranuu

[lokynka CTPYKTYpPHBIX OONUTanyii NpeArofaracT WX yAepKaHHe B TOpTdesne B TEUYEHHE OINPEesICHHOTO
(puxcupoBanHoro) nepuoaa. Ha MOMEHT JOCPOYHOTO MOTAIeHUS] CTPYKTYPHOM 0OJIHUranuy MOKeT ObITh He JOCTYIICH
ONITUMAJIbHBIM BapUAHT PEUHBECTUPOBAHMUS BIOKEHHBIX CPENICTB.

Puck IMKBHAHOCTH CTPYKTYPHOI 00 IUranum

Hcxons u3 phIHOYHOW NPAKTHKH, SMHUTEHT CTPYKTYPHOM OOJMrauuy C ONpEAENeHHONW NEPHOAMYHOCTBIO MOXKET
MOJIICP’KUBATh ABYXCTOPOHHHE KOTUPOBKH IO BBITYIICHHBIM UM IeHHbIM Oymaram. OHAaKO MPH PE3KOM JIBUKEHUH
PBIHOYHOH IIeHbI 0a30BOT0 aKTUBa CTPYKTYPHOH OONHIranuu, OOJUranusi MOXKET BPEMEHHO MOTEPSTh JTUKBUIHOCTD, U
KJIMEHT BPEMEHHO HE CMOXKET Pealn30BaTh MPUOOPETEHHBIM UM paHee MPOAYKT Ha BTOPUYHOM DPBIHKE, JTUOO CIpex
KOTHPOBOK 3HAYUTEIBHO PACLIMPHUTCS, U KIMEHT MPH Pealn3alud CTPYKTYPHBIX OOJUraliii MOHECET 3HAUYUTEIbHbIC
yObITKH. [Ipr 3TOM BO3MOXHBI OOCTOATENLCTBA, MPU KOTOPBIX JIMKBUIAMPOBATH MO3WIMU WM OLIEHUTH PHIHOYHYIO
CTOMMOCTb CTPYKTYPHBIX OOnuranuii Oy eT HeBO3MOXKHO.

Puck 6aHKpPOTCTBA IMUTEHTA

B ciyvae HemaTexecrnocoOHOCTH IMHUTEHTA CTPYKTYPHBIX OOHTAIMA BEPOATHOCTH UX MOTANICHHS B CPOK U ITOJTHOM
o0beMe MOXKET ObITh CHIKCHA, YTO MPUBEICT K IMOTEPE YaCcTH WIIM BCEX BIOXKEHHBIX CPEICTB B CTPYKTYPHBIE
o0JIMranuH.

Pucku, cBsi3aHHBIE ¢ OLIEHKOH 02a30BbIX AKTHBOB

[Ty6nmunoe oOpalieHre YSMUCCUOHHBIX [IEHHBIX OyMar, TaKuX Kak aklid ¥ OOJUralfy, Kak MpaBuilo, IPOUCXOIUT Ha
OpPraHM30BaHHBIX TOpPraX, a TaKKe Yepe3 TOProBbIE IUIOMAJAKH W CHCTEMBbI WCIIOJHEHHS CJENIOK, PEeryIupOBaHUE
KOTOPBIX MOXET OBITh Pa3IUYHBIM B 3aBUCHMOCTH OT FOPHUCIUKIIUU. YCIOBUS CTPYKTYPHOH oOmHrarmu, 0a30BBIM
AKTUBOM KOTOpOI‘/'I SABJIAOTCS aKIUH, 06JII/H‘aHI/II/I U UHACKCBI, PaCCUUTBIBACMBIC Ha OCHOBE COBOKYIIHOCTHM LCH Ha
(hMHAHCOBBIE HHCTPYMEHTHI, IPEAYCMATPUBAIOT Pa3IMYHbIE METO/BI ONPE/ICIICHNUS 1IeH YKa3aHHbBIX aKI[|i, 0OIuranuit
Y WHJEKCOB, TIPUMEHUMBIE K pacyeTy IUIaTeXeill M TMOCTaBOK, a TaKkKe, €CId ATO MPUMEHHMO, OTJaraTeibHble U
OTMeHHTENbHBIE (OapbepHbie) yciaoBus. HeoOX0aMMO YUHTHIBATh, YTO MEXAHU3M ONpE/ICIeHUs [IeHbl Ha OupKax Win
HWHBIX IIOIIaJAKaX MOKET HE 6LITL C,Z[I/IHOO6pa3HBIM B TCUCHHUEC TOPIroBOro AHsA, YTO MOXKET MNOBJIUATHL HA CTOUMOCTH
oOJIMrarum.

Puck yxynmenusi KOHbIOHKTYPBI PbIHKA

VYcinoBus CTPYKTYpHOH oOmuranuu, Oa30BbIM aKTHBOM KOTOPOW SIBISIFOTCS aKUWH, OOJUTalMd W HHOCKCHI,
paccunThIBa€éMble Ha OCHOBE COBOKYIHOCTH IIeH Ha (DMHAHCOBBIE WHCTPYMEHTHI, MOTYT NpPEIyCMaTpHUBaTh, YTO
HACTYIUICHHE ONPEICICHHBIX OOCTOSTEIbCTB, OKA3bIBAIONIMX BIMSHHAE HA OPraHMW3aTOpa TOPTOBIH, CBSI3AHHOTO C
OIpelesiecHueM LIeHbl 0a30BOr0 aKTHBA, MOXKET NPUBECTH K HM3MEHEHHWIO AaThl MM BPEMEHH OLCHKH H/HIN K
W3MEHEHUSIM B METOJIE, MTOCPEICTBOM KOTOPOTO ONpenensercsl eHa 0a30BOro akTHBa Ha COOTBETCTBYIOIIYIO JAATy
OIIEHKH. YKa3aHHBIE 00CTOATENHCTBA MOTYT BKIIIOYATh:

* cOoM B IIPOBEICHNH TOPTOB MM B pabOTe OpraHn3aTopa TOPTrOBIIM, BHEIUIAHOBOE 3aKPHITHE OPraHU3aTopa TOPrOBIN
(BKJIIOYAsl 3aKpBITHE BBUAY TEXHOJOTMYECKHX NMPOOJEM WIIM OOCTOSTENBLCTB HENPEOJOTUMON CHJIBI, BIHMSIOIIMX Ha
COOTBETCTBYIOIIETO OPTraHU3aTOPa TOPTOBIIN); U

* WHBIE OOCTOSTENLCTBA, KOTOPHIE JENAIOT HEBO3MOXHBIM WIJIM OTPAaHUYHMBAIOT BO3MOXKHOCTh YYACTHHUKOB pPHIHKA
COBEpIUIATH C/IEJKH C COOTBETCTBYIOLIMM 0a30BbIM aKTHBOM.



Hactynuienne co0bITHS KOPPEKTHPOBKH

Ha cTonMocTh axiuii MOTYT BIHATH 0OCTOSTENHCTBA, MPOU3OIIEIIINE C IMUTEHTOM TaKuX akiuii (qanee — « CoOBITHS
KOPPEKTHUPOBKWY), BKJIIOYAs MTOTJIONICHHE, M3MEHEHNE HCTOYHHKA IIEHBI 0a30BOTO aKTHBA, TpaHCHOopMaIiio 6a30BOT0
aKTHBa. YCIIOBHSAMHU CTPYKTYpHOH OONMTallMil MOXET OBITh MPEeayCMOTPEHO, 4TO NpH HacTyruieHun CoObITHA
KOPPEKTUPOBKH SMHUTEHT CTPYKTYPHOH OOJHTaliii MMEET IMPaBO OIPENeNITh HEOOXOIUMOCTh WM JOMYCTUMOCTh
KOPPEKTUPOBKH TTapaMeTPOB OOJIMTAINH, BKITFOYAs 3aMEHY IIEHHbIX OyMar 6a30BOTO aKTHBA, a TAaKXKe YCIOBHA U 1Ty
BCTYIUICHUSI B CHJIy COOTBETCTBYIOIIEH KOPPEKTUPOBKU. WTOTOBBIN pe3yibTaT TaKOH KOPPEKTUPOBKH MOKET OBITH
CJIO’KHO TIpe/ICKa3aTh 3apaHee.

Hacrynuienue co0bITHS TecTA0MIU3ANMHT

CtpykTypHas obnuranusi, 0a30BbIM aKTHBOM KOTOPOH SIBJISIFOTCS aKLIWH, OOJUTallii U UHIIEKCHI, PACCUNTHIBAEMBIC HA
OCHOBE COBOKYITHOCTH II€H Ha (PMHAHCOBBIE MHCTPYMEHTBHI, MOXKET OBITh JJOCPOYHO IIOTAamIeHA NPH HACTYIUICHHH
OTIpEeNICHHBIX 00CTOSITENbCTB, OKA3bIBAIOIINX BIIMSIHAE HA AIMUTEHTA: MPH W3MEHEHWH MHAEKCa, MPH W3MEHEHUSIX B
3aKOHOJATENbCTBE, MPU HACTYIUIGHUH OOCTOSATENBCTB, KOTOPbIE MOTYT MOBJIHUATH Ha PBHIHKH 0a30BOTO aKTHUBAa HIIH
PBIHKH B3aHMOCBSI3aHHBIX WHCTPYMEHTOB, WJIM Ha BO3MOXXHOCTh 3MHUTEHTA CTPYKTYPHOH OOJMTalMy OCYIIECTBIATH
XePKUPOBAHNE WIN HA H3IEPKKH DMUTEHTA 110 TPOBEICHHUIO OTICPALIHiA.

Takue obcrosTenscTBa (manee — «OCHOBaHMS JECTAOMIN3AIMN») MOTYT OBITh ONpEACNiCHBl B PEIICHUH O BBITYCKE
CTPYKTYPHOU OOJIMTaIli¥ ¥ MOTYT BKJIIOYATh:

a) Hanponanuszanus;

b) JenucTuHr;

C) Co0biTHe HapyLICHHs PhIHKA,

d) HecocTosTenpHOCTS;

e) M3MeHeHue peryinpoBaHus;

f) FOpuanveckoe orpaHuyYeHUE;

Q) Cy1iecTBeHHOE H3MEHEHHE 00CTOSTEINBCTB,
h) HenukBuaHOCTS;

i)He 3aBUCAIIAs OT BOJM DMHUTEHTA HEBO3MOXKHOCTh HJIM HEMIPABOMEPHOCTh HPHHSTHUS HIIA COBEPIICHHS [UIATEKEH, a
TaKXe HWHOI0 WCHOJHEHHUs MO craenkaM ¢ ba3oBbIM akTHBOM OMHUTEHTOM, B TOM 4YHCJE, HO HE OIPaHUYMBAsCh,
OrpaHMYEHHE Ha MPOBEACHUE OIEpalfii 0 OAaHKOBCKUM CUETaM M (WJIM) cYeTaM, Ha KOTOPBIX YUHUTBHIBAIOTCS LICHHBIC
Oymaru (IpaBa B OTHOIIICHUH IIEHHBIX Oymar), OJOKMpPOBKA/3aMOpPO3Ka JICHEXKHBIX CPEICTB W/WIIM IICHHBIX OyMmar
OMuTeHTa Ha OaHKOBCKHMX U MHBIX CUETaX, OTKPBITBIX DMHUTEHTY, UMEIOIIasi MECTO Ha 1aTy, B KOTOPYIO B COOTBETCTBHHU
¢ Pemennem o BhIITycKe MpoBepsieTCs HATMYNE WM OTCYTCTBHE COOTBETCTBYIOIIETO COOBITHS;

J)HEBO3MOXKHOCTh 3aMeHbl ba30BOro akTHBa Ha OAMH M3 3aMEMIAIOIINX AKTHBOB, ONPE/CICHHBIX B COOTBETCTBHU C
PemenneM o0 KIIIOYEBBIX YCJIOBHUSIX, B NOPSAIKE, yYKa3aHHOM B 1. 12.2 PemeHust o BBIMYCKE, NOCJE HACTYIUICHHS
cienytomero CoobiTrst KOppeKTHpoBKH: M3menenust ucrounnka Llensr bazoBoro aktusa - BciaeICcTBHE HECOOTBETCTBHS
HU OJHOTO M3 3aMeIaloNIuX aKTHBOB TPEOOBaHUSAM (KPUTEPHSIM), MPEABSBISIEMbIM K 3aMelIalolIMM aKTHBaM B
COOTBETCTBUH C I1. 12.2 PelieHus o BhIyCKE;

K) HeB03MOXKHOCTD XEKHPOBAHUSL.

7Kano0b1 u oOpamenns

Ecnu Bbl cunraere, yro Bamm npaBa w/uiam uHTEpechl HapyIIECHBI, TMOO €CTh NMPHU3HAKM BO3MOXKHOI'O HAPYILEHHS
3akoHOJaTenbeTBa Poccniickoit depepannu, Bel MoxkeTe oaath xanody 0 BOCCTaHOBJICHWH WM 3amuTe Bammx npas
W MHTEPECOB JHMOO Kajoly, COIEpIKallyl0 CBEJCHUs O BO3MOXKHOM HapyIIeHWH 3aKOHOJAATeNbcTBa Poccuiickoii
denepanuy OJHUM U3 CIEIYIOLUIUX CIIOCOOO0B!

XKanoOsr u oOpamenust B agpec IMUTEHTa HEOOXOAMMO HANPaBIATh Ha CIEIYIOUIMHA MOYTOBBIN aapec: Poccuiickas
®enepanus, 115035, ropox Mocksa, BH.Tep. r. MyruiunansHerii Okpyr 3aMockBopedbe, yi. CagoBHIUeCcKas, 1oM 9A.
XKanoOwr u o6pamenus B anpec banka Poccnu MoryT OBITh HallpaBJIeHBI JIFOOBIM CIIOCOOOM, TIPEJICTABICHHBIM Ha caiiTe:
https://www.cbr.ru/reception/
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